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~ ZilN .
2012 Fb T K F it A b oo gk 4 it A 3] #E . dEFh b K G it SR e BARAF R 52

AR, B EE R AN RIS 5 @RI T, THRFT RV GRRE, REET
AR FAPTE T G AFRAHIHE T R 3G Sk AL, 12T SR RAFFR
MERIT ZFAEERFZRAFRITHEF T ZRAREIE, AT Ao AR LRGN
G FRFR, R, FRHITKFLRITFAFKF9RE, F £ 2012 FABIHET £
] i AR [ K 09 @ AIRAAR Fo T AE I KT 69 TRMRFAR ) F S 0 5 2AZ. Al =423
REFRERRGGITF R, ESAMKGIT DTG 2%, 2%, WNCEFLTFEE
BRI FREIRAE, BFFEAN . RFBHIEEBMA X 2013 b X4t F42H
AR, X—iRAK @ e 2 B e St F AR AT RS RE S B St 4169 5304,

2012 b BB AMI AR B R, BARITFERGFRA. 2. ZA%iHFXIF
Peter Hall kb R#AZT 16 A 49IRAZ, R A BN & ZH KM —B S04 5Hm T 3RAZ. 2012
Sttt o SR FAK G ATRT 4 1TERRE, RREIF AT LA LR,
BRFNLBEBGEL G, TS 2012 F 79T 4 ANFAREHT PR, RFLRRAR
HFA KRG AR ZITE BREATHAR . &4, R AA—RZ—AFA RF, &
FBh T WAL E 9495 19 F A R AL KBATAR R, . 8 A T 38 kit F B 28 S AR B R KR,
EFH KL CFAGHZ KT, REREDOGRAEZIT. BFOHAENRITFERNEE.

2012 o SARAPFARIRAE L 46 3, PR ABINGFH 3B Y, BANFHE 115,

PRSI TRFRE FATAEZF N ERARMFRAFFREBRFARDT “errd
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Vi BAES . BRAT. RALFAT ) E WA LE EFGASMT kb,

HF A 2012 Fxt s it FAE A —BFAE —KBATT BE. B PRk, BAKAE
Gt FAAKIL R BRIME, FF RRBMAA T ZARME, RNELSITE L RG R AT,
Tofmm g, AAZIUFAIMFREGITFRA—AFHAHE, 9ORLITRITFR, K
FIHHKAFRERKRFA, hERALITIK, (FFRHRLERCT 2013 F—HAANH, &
87 AT AR AT, AKVA Q0 2L H—, L KHKIF88 >, 2 X E2HAEH =) . X
— B # FF IR T W TRFTR G KNG, B2 %IT T CRATRFNZSHH
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1. A4t 528Ft 2424t AF T REBEDRA T FRMAY F KM
The Annals of Statistics L% & 7 A% On the approximate maximum likelihood estimation for diffusion
processes #9+E L (H—1EH) .

The Annals of Statistics 2 & B FRACE 4T & £ 469 T4, § AR S RAITFS @RS
REOARELLE. FERT 2000 FHAALERFRH FHIT LT EA5, AMig
IR A, T TR AL ISR 1T T TR

2. B FRgit 5 K7 Peter Hall 203%37 9] db K a3t ¥ S - F 42 iR AR

2012 # 3 A 16 Bt KA HHAFFT LA, LXEFRKFARLF S I8
“Methodology and Theory for The Bootstrap™4t i+ 5 42 #A 87 ‘& RAZ iR, T HALBFLAITTF RIF
Peter Hall 4%, #d 54849 F Riki, (e AL TH &6 331 16 ot eyiRaz, A5
WRAERFIGRT AL, TARAELEST SR TARERFTFHT, SL—7
—+ A, Peter Hall #ZIZAERAZF ZAANB T Bootstrap 7 %89 2 A A 32647, vAK Edgeworth
J& T 4= Bootstrap Z A5 F 69 5 A, B idh H e %t o ik g AL T Bootstrap 7 & 9485
B —ETE, B—ERERGIEE, REASER, ROLHRME, SAniRA2 6900 A11F] A
— Bt 1E] 5 Peter Hall 045 st 324248 % M A L0323 B4R 09 19 BUR T 24 204541, Peter Hall 4%4%
89 KT RGE At H 09 R A B K KRR % .

BARKKT 3 A 19 BHEILT Peter Hall #4%, Rt %4 E FRskit# R e) LR AKE
BF A 0 SRR RT3, T Bt F R ER R T AR BT FIL.
H8 K FA

Peter G. Hall 1§ 3£ E R AR F Ao K FBREM MR %IHF 4R, ERLRFLARE, &
RABHFREL, AR ERGFOHFRZ—, LRGSO EREI ., tfF S8
i, MR R AR ERM, P SRR, P, FEMT, TRARFIAMBET EE
B TT AR, Mty TAEL B SR A AR S 6 R 77 &), M35 2055 . TARF | IR F ek dh 3 B AR

3. Carnegie Mellon University 494 )il #0422 ¥ 4 4o it b SIS 30,

% B Carnegie Mellon University 494 m)i#k4% F 2012 4+ 5 A 1 B AR LI A K% itAH3 Foug4F
BERAR, EIRE,
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FlERALK . Peter Hall 4%, M BERR TEEH B A

4. A FERE F R B R %1 4 Laha Award.

RAFBLZRT S0 52T F R 09 B LA FERR Y, Aol ELARELITFZRA
T4 The Annals of Statistics _£/& , ¥ B X kA B R4 401+ -2 Institute of Mathematical Statistics )
40K 4 2012 4 Laha Award. Laha Award 2 B FR4032 %t 2 T R Ak in i H et 5 b R
FAYFFAITFE SR FHELT IR F R 2R LG LR, ZEAEFME—K, HRK
BASAE 10 ALt . FFRETAHSET AR LT LA EA R Ahe 2012 45 B FRAIL L2 F
LBENBAFME ST A, FIRE L F High dimensional empirical likelinood for generalized

estimating equations with dependent data.

5. HIFRHF4 %t 5 R ZEMRHIT F L Kgit b,

BFZEL4 3R, AFRFAHTHZFCEHERCERZERHFRTSA 7B FTFERET
FERFEAE 32 5 RITAHE T, FIRT PR EAEREHIL N TAELR, F2HE
TAHERAFF SHEHSRN. 8 BLEF, it P T IS FHRLEREFLSELEATAT
WHEZAWERT, RARTRF. FAR. AR T LRF. LRPERFE. aHFERFE.
FEIKRF., FRXF. LA ERERFF LY S0 ELMRF AT ZRBRE, EELd
ot SBR EAKAFIR IR, RFERPIRELRETAN AP ELRTLEG—EERIL” 4
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FAURVE, FEE. HIRE. THT. B TARARERERFAEL S, BHRAFRETEL
T K F PR _E A 3| (http://lecture.pku.edu.cn/videol/).

%145 (C.F. Jeff Wu)sb &£ T 1971 S50 F & 78 K F 0¥ £, 1976 /240 M K18 LA 9 B3RIF 4
HEREFE, AEPRTARMEERT . BRERXFRERLEKRF, WEFELELFRIE
Gtk BAAR.,  RERBAGARARA Kiiitfe TG, AR ARG FX. S @8
ZEm ol T AR TR, TSt EREAIRZIF A, MR RE TREAUK, Flle B A K
Bt i, UAETRGH G @ TTIett T, FF T R TR St T IR %I 7
k. EAHSHIEME KT 140 2 B, i EERIE, FKHFHE LAV L. EEE IERRL, P
SR IR L, 1987 43K COPSS %, 2011 SF M COPSS Fisher & #F, JH# /& 2012 F £ H 4%
P BEAFA(SM) LA Deming 5g#t. T AN+ SR bpFE A BT RAE, E5RS
Rz Pl P AR, BPRREFEFE, RROXNRGL T AtbisF T F—FF.

6. Rutgers University #2352 58 4 4o it b I8 80%.

% B Rutgers University #9550 T 2012 5 6 A 1 B A2 LI A b XG5 b o ey 45 183Uz, £
I,

7. BRsn s Gt R EARBHIT 2012 F 6 A 6 BizE T Rt s,

R4 it F K. HiEia K F 5t 2 45, AR KFETAFE P CEFBRE R RS EH TARERK
1% (Professor Wing Hung Wong ) F 2012 6 A 6 B 47 ¥ 7 b K4+t +, 5+F 4 B T4 2:00-3:00
A —FH 1114 HEAE T 4 “Multivariate density estimation” #)5% K4k%. L4 x5, TK
MHR S AT b ¥ S TAEFANE BRI EH B T HPIATER 220 ST T BSR4 THILIR.
IARMBHR T H RFELT AARBRK, it F AL KRR FA#ATT ik,

FkHEHIZ (Professor Wing Hung Wong ) 2 £ Bl #3248 K F %3t A 4%, AL A 4L, 2009 44
HEAEERAFREL, ) FRE ERIT LA T oI EA &8 F R R A LRI 7 R F i
BRI R N QIERIFENNT, 2 R20W, BEHER, EFFRME, Bib, KA AT,
B CAVE B TAENFRAGENF A, B8, tht) Z1 T F) A AN Zidatt B o748
g ot 7 Rxt A Y & F 142 F 69)IR B4 Auhl BT T AT

8. AR Hik IMSEIEL K,

AW (RBALSHFFRRE, ol XKFMA LA SR EHRZ) , L0 BRARBLRITFL
1%4£ 4K (President-Elect of the Institute of Mathematical Statistics), —FZ E#FEHIELK
(President, 2013-2014), #fE&KZ L ¥424E A 21— 49 AT 14K (Past President, 2014-2015).
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AR AR T 1980 SF3) 1984 F b W K FHFAF FRF 3. IAE W K F18 0 08 404
FAod, F TAZ BT AAUA S5, T 2009 3] 2012 421548 7 )44t & AT,

£ Ak 2005 b2 L K719 6 B 8 B, #5505 F Loy SFEa R £ AAE. HAEFA L
ABERFFRAOGITEEEHRZ GRS ERE. WREAR S QHRINEF ) BLR
R APZAE . LR F SIS F AR, RIEE ST RFEITT BN G EAATS
BT R B ZFIERA SR,

9. B4t %itF RIERLHILT 2012 46 A 21 Bi7F T Kgit o,

Frin f it 3 1. BN KR T F R 4%+ 5 #4% . Dorothy Silberberg #/% 244% 35X X X ( Professor
T. Tony Cai )-F 2012 5 6 A 21 Bi7 ¥ 7 A R4t <, 5 F 4 B F 4 2:00-3:00 £ A—F 4 1114
HEANEA A “High-dimensional statistical inference: From vectors to matrices” #) 5 R3k%.
SRR L #H% (Professor T. Tony Cai) F 1996 1l FEARKFH AL F4, NELEAR
MK RIRE F IR %t 3 #4% . Dorothy Silberberg #/f #04% . 3R R LR RF 6@ A & h it
Hewr. KGR, JF ARG RBBIBAT. DG AR Gt R Rk, iES
At X R 80 %, MiEZEGTFRATE £%. ERLITFARTIEI 5. Gt T
B £%, AL FF£%. 2008 F3k COPSS %5+ T 2009 15 B R34t F 2 M F .
10. B R % %it# % Donald B. Rubin #4% F 2012 4 7 A 10 B 7P T b R&eit .
FRE L%t R, SR F %t A #d%. John L. Loeb #+/F #4% Donald B. Rubin F 2012 47 A
10 B35 7 b kit 8, FFF 4 B T 2:00-3:30 £ b7 K R4 E 3 Fedik 110 HEAEA A
“Evaluating the effect of training on wages in the presence of noncompliance, nonemployment, and
missing outcome data” #95 KIR4%.
Donald B. Rubin #%4% F 1970 45k Fobfh K ¥ iR L 45, Bk, EIRT Z A X5,
b K A £ B E REFRE, S K3 %1t % #4%. John L. Loeb #H/% #4%. Datametrics
Research, Inc.£ /% % National Opinion Research Center &|#f% i . Donald B. Rubin 4% 49 #F 5% 7 )
) R HILRAR T F 6 BRI W TR E e AR & R E R ABIR R OLT 947, Mot e 200 N et
WA B TR Ao oL R B A BB A Gt AR . 18 4 b4 &R R I 350 . A2 K E A
Flrlkt, § RFER %I FERRE LG LR, » 3 A £ B %t 3449 Samuel S. Wilks %, Parzen
Prize for Statistical Innovation, R. A. Fisher Lectureship #= George W. Snedecor Award of COPSS.
11. %it¥ % Minghui Chen 4% F 2012 4 7 A 11 8719 T &b K&t v,
F 2 R RIEPAHE K F %t & #I% Minghui Chen F 2012 47 A 11 B4 7 b K4eit v,

10



R GHR 2 0 2012 4E4E REHR 25

FF 4% H EF 9:00-11:00 = FF 2:00-4:00 b KF AT FRIAA 217 £ FIE “Monte

Carlo Methods in Bayesian Computation” #942 #1142,

Minghui Chen iz F 1993 F52 0k T80 X 3R FH £ F 5. §1EEM 422 T 5% Harold J. Gay

PR #IZ. SBSS W ELA IR F, IALRIEPM K F 4t A A%, International Chinese Statistical

Association £ /% . (Bayesian Analysis) £ % % . Minghui Chen 4% &9 5% %, 7 &) 4 W et A 4t 7 %,

Nt it 5, K EAB 2T, DNA FKIE 7 3038 547, BV 3% 695047 (EM, MCEM, and Bayesian ) ,

Z4F F %k, Prior Elicitation, #T7| MBS ST 7 ik, St M, AGHBEI, TEH

HHFEF, LA AT K EIE T 225 B

12. 2012 4R 7 A 17 B3 “e@Zv )iy x” FR8E.

LR KFLIAAZEF CREALE IR FANTFLEF T ERARFHEFREBHRTET

2012 - 7 A 17 B AERAEH 4 110 RE, B4 T 44 “er@iid ey 2hyk” 9 Ritia(A

Workshop on Quantitative Methods in Finance ) , A% “A @ F kAL AEFEGEZR” . &

AT £ BRI K F 49 Yacine Ait-Sahalia. F B ARKARATH) B AL L FMEMAK

FIhEEHIR. FEASNFL R L. HFRFERBHRFET X TRELRNEZTHT &

AR BT EEG ATIRE. RAAK, FE FHE. AKX ¥M. dFFFAAXRR I

A BAES AT RIEFAT LG ERALE EFGASMT HAIE.

13, HF& K F 0 R R FHIG A BA BT,

RIFERL A 2011 FEBRRE RAF R (HF) FHLE, REFUWITAH BRI EK

#*.

AMEF 1986-1990 Fibik Tibm K FMELIT A, 1995 4 £ o K318 4 A R4

FHEFE, TAEIERF AL T A FRAMGIT A E1E, Ira V. Hiscock BFEFIL, R FHIK

F2012 % 12 A 14 HiFF 7K, FEKF FRAE T A H “Biological network inference from

genomics data” 493 Rk

14, AN, ER A FAZ#AE Journal of Business and Economic Statistics &) £ 4, 1£# 2012-2015
F.

15. J£ & &424£SSCIE =5 A HF]Spatial Economic Analysis#) BaE-%m35, 1£#412012-2015%.

16. KAEfMEFNBLEHEEEZ2F RARDN .

17. ¥ BAE {20124 1 A #2421EJournal of Statistical Planning and Inference &| £ %.

18. LHAE A 2012 SFAeAIEHIR,

11
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2012 5, REeRAEZHUGIHEY . %A TR LR BRIEHARBT BEAGSH. ATA

3B R T A

(1) Jinzhu Jia, Karl Rohe and Bin Yu (2013). The Lasso under Heteroscaddasticity. Statistical
Sinica2013, pp 99 — 118.
AAI2E T Lasso X —7 ik 69 AR T2 R B T HARAMHARA, B
Y= XP+e

A €2—NF X B BE— o ERIFsHOREGNE., EREKFFATY, wEFK
R, R EAAAZMENMNE Y 63 KM K. IAAERL TR AR Lasso #hx A —/> & e
oA, e RELAF R, ST Lasso X —77 ik LA A2,

ASGEH f IR 2 A UME AR IE L 6 AR, Lasso 75 R T MARSF it AR X 9 1 Z, B AL,
EAL T Lasso EfREAAEF G 2T T o) KRR, A EIRIAEFEA Lasso X —F ik B A
TR, RN E IR EQ TetIthF £IEER Aty itiE, & E 2@l &M TidedE L
KRN PR A FOR KAL) AL, XY Rt T Lasso 694EAL R 4540 G- A B 4% B AR TAE B .

(2) Jinzhu Jia and Karl Rohe. Preconditioning for sparse inference. (submitted)

Lasso X —7 ik 69 KR A (Faboit) & 2504, eadT4ae (RAREAREN) §&
irrepresentable condition, '€ #9 L2 ARG E ZRABI4FAE/ASAF (restricted eigenvalue condition). A<
T o B S AT LB AR IR R M @ A AT E Bt e, 4058 XY iR T A= 2542

Y = XB+e
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AR 4 RZIHEME X R 2 irrepresentable condition, i@ ik 4F— AN W4EMSE F, At
R T e FHRLLE: B2 5 ERAHRLFE
FY = FXB + Fe
BITRFAEN F, BT 49 Lasso 944
ming || FY — FX |3 + A[|Bl]:,
=T VA% 4% Lasso 7 & £-49 irrepresentable condition 34 restricted eigenvalue condition. K A1142 i
4 F e FAHIR: 32 X 49 SVD 4 g A
X= UDVT,
n F X AHF= UD UL
W F F a9 LA T X 49 SVD 4%, BAVREATTAL 32 77 % A KT SVD g 543205 ik,
FAN G T AT R B 09I HEIE (FX) $4FAEARA 0 A 1. H T F ek (n) ) T AL

FEP) A EET, TS 692 IE X4EM%, X /NBf 4% irrepresentable condition #= restricted
eigenvalue condition #RA L. H R F9ANKK TR BIE NG R, T 69T SEEATE R,
BT R AT4ERR T irrepresentable condition #= restricted eigenvalue condition #RVALR K 6948 & mr L.
BAVFER T EZE=)ay, FRLIET ZHLE irrepresentable condition, 7 ELBA % 2 it Lasso #9145 .
FAMAR I 2 —F I T HKATHI it

(3) Junyang Qian and Jinzhu Jia. On pattern recovery of Fused Lasso.(submitted)

Fused Lasso &% ) T45 5 4L 32, 45| % 4611 6915 5 A BRALAFAE 6] BT 4%, —/NEoRe9

R —HH B F #4915 5. Fused Lasso & X 4= F:

p= argmﬁinZ(yi B+ 1B~ Byl

EF,y RTAREOET, pRASGITHERE QIR FTHRSLE ST, FF L, @d Tk, fused
Lasso ¥ vA%54L 4 Lasso Bl RR, @it &-69 Lasso [P AR ag o-#r, & A1454E, fused Lasso JU-FA+T
e ARG ). RAMYBET A R4Sy, Bida S 4ed Lasso 19847 4o F) A & 69 FRAL 22, T
YA1%£4F Irrepresentbale condition A 2. iX B, #ATFAL G 69452 — MRS 86T . Z Tk
#H—F T G ET RN, B 1 RARENEE STl B REGERSHRE 6
25, e RXAFHR2RENES., AR ZELA fused lasso *1Z 58918, £ LELLET
RFBZEWEMBR. TR, TREIE, F—AOETHARARALR —H, TG 518
LEAZESEREEE, 2T Lasso (96 AR Regfhitid sy, IRA—AKEA, Tadit
P ey Rk, BPRAE A Bl — A5 T HAT R ) BP T,
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T T T T T T T T T T
a 100 20 300 400 0 100 200 300 400
Index: Index

B 1. A£B: Fused Lasso ATz 589, £H: FAEEHLER. e S RENET. ZEL
RIMEHE . A BRI I T A5 495204 K.

(4) Luke Miratrix, Jinzhu Jia, Bin Yu, Brian Gawalt, Laurent EI Ghaoui, Luke Barnesmoore and Sophie
Clavier. Concise comparative summaries (ccs) of large text corpora with a human experiment (submitted).
AT R IE IR AR FTA AR, RATE AL 95 ARG IR 1 T4 IR W Fh IR B 89 % 0 6 B 45 13735,
AXKRT —E 83Tk, %7 R THRK T ANMNBSARERE) & 1035, X4k 41953
AR R T XA e A S I 69 FR B BRAVEA T K B 4129 B 3R 20095 20114 49 37 B A &
4 R4 B 4R2008%3 20114 09 3 IATALAE A 61 F . F K ERMGG 7 HETUARB| LI LFF. B A
HEXFRS, FEAMNFIAEZRE R TS, ARG G EH BT LA A, Eh
PBARAL I RN 4G LLAR, AT RS BH AT —F 6 1,

A E T —A—FREGAER A T4 35869 % 45 M2 35 042K, I AR A A0 F R0 &A1
Tkt RIE, AT R R TS £ ke, 58 G &7 ko LDAE, %7 ik 2 HE.
EATIRE F R

AT EAERM A TE, EANBHT —BEALPI AR RE L4090 H. RMNA AL
gkt B klasso TR eARAL AR T ik R RILRIFA, LR, A TFRKNGLE, TFIDFL
—ARIFH TR 7%k, RE, A TREGIFE, L2 ik RRIFI TR 5 ik,

(5) Yangbo He, Jinzhu Jia and Bin Yu. Reversible MCMC on Markov equivalence classes of sparse
directed acyclic graphs. (submitted).

AAA 2 —MERA AR TRRX AN TR, (2387 AKIEF REE—HTRARXA, F
MEgBE R X AARA FME, B2 FM RN G TINRFMEARTF ] FNEALE TR,
R, CHadLaRF, U 20 N8 (RF) AR GFNREBELEANG . AP, &A1
—ANT AR 89 B Kbk, 1% D KREQBE—NREH —NFME. EAN T KaE) T A0 A T AR
Hegit k. AT EAND RAEUBCFRES A, AT B AR 0 R eg . A6 7
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ETARERFAEE, A THRGERBAEE, ZTHRAN (1) KEHENAHRAGA, 2) X3
O RETFTBHRA VHIUARLAR (3) L THGKEEAE T AN L AMEK,

=)L BER, IR, BAOSTETARAFAITASE T ST RAFRFFEMELITZ, 2002
FHENEFRFHFZFFFEF5, 2005 5 & 2007 oA b T RFHFFRALERKFEE
B G BT AREF R RAFAEF A, 2009 F A B K F ZR G oR T RIFE L, FTLHFE
2012 S VA E F IR A E 13 &P SRR 1. 2244 % 6 £ Statistical theory and

algorithm development #= Computational genomics and bioinformatics.

1%
l‘lll Hﬁ‘ ‘]']Tt

2012 4%, JE st AR R — & X3 F Current Protocols in Human Genetics (CPHG) X &, %—4
X F4 Genome Research (GR) 4% . A& TF CPHG L F AH— B %R LF., ILF A %HNER
T RITLIVF LR X TIRNEMEFAFE N E F6) Fok, o7 T X5 ke sk EA R R R LK
trw., B1 27 BATAT 805 RN EHEF

B M F b v LK R 0k, Bpam 535 % % (read depth ), #5% a4 7% ( paired-end mapping ),
425 5% (splitread) BMFH4 % (denovoassembly) . X AT GR 4L FEF, KMEEH
AT T AR E AT+ IUE X F 4 49 8000 % A~ AL H 48 % WA & 691 5L ( BP meta analysis ) .
L F S, BAVGATRI, —F L) 5B K A RLRE AKX KE (40 TP53, EGFR,
ERBB2 %) % & 2/ A AT A 4 NHE A 3R, Bl HATE LI — 2 B 12 69 7T 1A 485-F 4%
FEIEE T fe B AR A T F.
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sequencing data
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S —
case
| r
paired-end mapping assembly
reference
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Y Y & F
. N , P reference
AY ~ Fd e
. . s s * . “ - [ /
N — R — -
case assembled contig  +

A 135800 45 M) T 3 44 v Ak R Rk
Z) . RER, BIEIR, REZBETARXFATHFFORATRFASFAITEE
it g A, 2004 FAHRARRKFEFFEFE, F 2006 FRFARAKRFLFFMESF

A5, 2007 FAT4EE BN KFFESRSGEZFF 345, 2012 FmBEb K,

H RGBT F2FF AL R BRI AR & A SR,
DEKBEEM, FLITERFE, ARITES, ZFTN, A SHEER, BNITER
FFE. MW BE LT E 5 AR — A HF] Journal of BEconometrics A=
Econometric Reviews &% . eI A T4l AR A 6913 & REIE BEAT B A 20
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Bk, LU ERH

(1) A ABAEA Fo R T 4 A 1K AL 338 kA AR A 69 BB X (R — A LRHR T
Fodb &) UBMRH AN B R EHSH B (R—2AHT4) , IR G050
ik, FFHERAEZFFERLAFEY.

(2) 128 E7 kA A &5 2913 & FRABR KM R 2 FMREZ 754
AT ARBAT IR, AR R VAR 6 LT RIS el e . BlAE, ARG
VE Hy A M 64 B AR RAR AL o 2 b T e AR AL 3 AR A e i AR T

(3) HEBIREALE /I E LA & F AR TR AR R e AR R Y ik, R
b e AR kAR ) oy ik

(4) R4 2R R0 448 (43 RE T ey T DM AE X 1) ) e @ AEAe L3t
Hewr, et BRI RIF TR, REI D 2R e AT T k.

(5) 2B EZALFEE GARIIK, 2F8KE) 24, A dahsidafor

EHEE.

L. FRGAE:
o8 2012 FEARFARE 46 3, REAKRGEE, BXAL, FH, 675,
AR AE NG SR AR E 7 5m G Aok
[1]Model Averaging PartiaL Effect (MAPLE) Estimation with Large Dimensional Data
&4 A Yundong Tu, University of California
BF 1a: 2012 2 A 13 B T4 10:00-11:30; o %: AT FRITE 217 E
[2]Inference in Semiparametric Conditional Moment Models with Partial Identification
k4 A Shengjie Hong, University of Wisconsin-Madison
Bf A]: 2012 42 A 16 B T4 2:00-3:00; 3 & AEEHEFRIAE 217 E
[3]Tests for Overidentifying Restrictions in Factor-Augmented VAR Models
4 A Xu Han, North Carolina State University
BF 18: 2012 2 A 20 A L4 10:00-11:30; o %: AT IEFRITAE 21T F
[4]Covaraite-adaptive Designs For Personalized Medicine
4 A Prof. Feifang Hu, Department of Statistics, University of Virginia And School
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[5]Methodology and Theory for Partial Least Squares Applied to Functional Data
4 A Prof. Peter G. Hall Professor and ARC Federation Fellow Department of
Mathematics and Statistics University of Melbourne, Australia

Bf 1A: 2012 3 A 15 B (W) T 4.00-5:00; 3 k: $HREFSREHF
B3 1% s o A 712

[6]Multi-Stage Designs for Evaluation of Multidimensional Mixed Clinical Outcomes
4 A Ming T Tan, Professor and Head, Division of Biostatistics and Bioinformatics,
University of Maryland Greenebaum Cancer Center & Department of Epidemiology and
Public Health, University of Maryland School of Medicine

B A]: 2012 3 A 16 B T 4:10-5:00; . & FAH—F4 1493 X F
[7]Structure Estimation in Semiparametric Regression

k4 A Prof. Jian Huang, Department of Statistics and Actuarial Science, College of
Liberal Arts and Sciences epartment of Biostatistics School of Public Health, University
of lowa

Bf 18: 2012 3 A 29 A T4 2:00-3:00; 3 & RAEEHEFITIHAE 21T E
[8]Solving the bond-pricing problem for non-affine interest rate diffusions

4 A Prof. Robert Kimmel, EDHEC Business School

B . 2012 F 4 A 12 B T4 2:00-3:00; # & RIEEEFRIAR 217 B

[9] 3 4 S35 64 L5 M T2

WA FRAELHAL, RLPEXF

Bf M): 2012 4 A 17 B T4 2:00-3:00; # &: A —-5 4k 1556 K2

[10]0n the Wellposedness of Forward-Backward SDEs— A Unified Approach

&4 A Prof. Zhen Wu, L& K3

i ). 2012 4 A 19 B 2:00-3:00; ¥ & RAETHEFITAAE 21T E
[11]Comparing the Expected Misclassification Cost for Two Classifiers based on
Estimates From the Same Sample

Fk4 A Prof. Kai Fun Yu, Tsinghua University
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[12]Post-Fisherian Experimentation: from Physical to Virtual

REA R@BAEIR, REEREIFR

B ]: 201245 A 8 B T4 2:00-3:00; o & db BERKFEHA T SRS T
[13] & AT F B R ALE 7 B A7 5 T
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Bf 1A]: 2012 %5 A 11 B F4F 3:00-4:30; o & RAEIEF IR 216 ¥

[14]0n estimation of the population spectrum from large dimensional covariance matrices
k4 A Prof. Jianfeng Yao, The University of Hong Kong

Bf 18: 2012 5 A 17 B T4 2:00-3:00; 3 k. RAEEFIRI4E 217 2

[15]An Introduction to Bayesian Analysis of Hierarchical Models

R4 A Prof. George C. Tiao, The University of Chicago. dbt7x XK 3 & 234z

Bf 18: 2012 5 A 17 B T4 3:30-4:30; 3 & RAEEEFIRITAA 2T E

[16]A Sampler of Applied Statistics

&4 A Prof. Jianhua Huang, Texas A&M University

Bf 1A]: 2012 46 A 1 B B4 10:30-11:30; o & FA—F 4k 1556 K'E
[17]Efficient semiparametric regression for longitudinal data with nonparametric
covariance estimation

k4% A Prof. Yehua Li, lowa State University

B M: 2012 6 A 5 B T4 2:00-3:00; 3 =: ARALEIEFRIE 21T E
[18]Multivariate density estimation

R4 A Prof. Wing Hung Wong, Stanford University

B [): 2012 6 A 6 B T4 2:00-3:00; 3 Z: FEH—FTH 1114 KE

[19]Robust stepwise regression methods for high-dimensional variable selection

4 A Prof. Jingshiang Hwang, Academia Sinica

B [): 2012 6 A 7 B T4 2:00-3:00; 3 &: RAEIEFRIAE 22T E
[20]Design and Analysis Considerations in Clinical Trials With a Sensitive
Subpopulation

R4 A Prof. Yan Daniel Zhao, University of Oklahoma Health Sciences Center at Tulsa
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Bf 18: 2012 6 A 7 B T4 3:15-4:15; 3 A RS HEFIRIAE 21T E
[21]High-Dimensional Statistical Inference: From Vectors to Matrices

4 A Prof. Tony Cai, University of Pennsylvania

Bf ;2012 46 A 21 B F4F 2:00-3:00; ¥ & EA—FH4 1114 KE
[22]Semiparametric Double Balancing Score Estimation for Incomplete Data with
Ignorable Missingness

F&4 A Prof. Jing Qin, The National Institute of Allergy and Infectious Diseases
BF J: 2012 46 A 21 B T4 3:15-4:15; H & EA—FH 14 HF

[23]On the maximal size of Large-Average and ANOVA-fit Submatrices of a Gaussian
Random Matrix

k4 A Prof. Andrew B. Nobel, The University of North Carolina at Chapel Hill

Bf [): 2012 56 Fl 26 B T4 2:00-3:00; #, &: IEA—-5 4k 1556 K2

[24]A new approach of functional estimation for high-dimensional inputs

4 A Prof. Xiaoming Huo, The Georgia Institute of Technology

Bf [): 2012 6 A 28 B T4 2:00-3:00; . =: RAEIEFRITAE 217 F
[25]Independent Component Analysis Involving Autocorrelated Sources with
Applicationto Functional Magnetic Resonance Imaging

&4 A Prof. Haipeng Shen, The University of North Carolina at Chapel Hill

B 1E]: 2012 %6 F] 28 B T 3:15-4:15; # & RAEEIEZRITAL 21T F
[26]Integrating ideas from statistics and engineering into behavioral intervention science
k4 A Linda M. Collins, The Pennsylvania State University

Bf 18: 2012 %6 A 29 A L4 10:00-11:00; o %: LTI FRITHE 216 £
[27]Clinic and ambulatory BP measurement: A valid and cost-effective approach using
the two-method measurement design

&4 A John W. Graham, The Pennsylvania State University
BY ]: 2012 6 A 29 H L4 11:00-12:00; b & 4% F R4 216 £

[28]Smoothed jackknife empirical likelihood method for ROC curves with missing data
4 A Prof. Yichuan Zhao, Georgia State University
Bf 18: 2012 %7 A 5 B T4 2:00-3:00; # %: FAH—F4 1303 K=E

[29]0n the robustness of penalized variable selection to model misspecification
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F&4 A Prof. Jason Fine, The University of North Carolina at Chapel Hill
Bf 18: 2012 7 A 6 B T4 2:00-3:00; # k. RAEEEFIRIAE 216 £

[30]Large Scale Multinomial Inference and Statistical Methods for Confounding Effects

in Genome Wide Association Studies

4 A Prof. Jun Xie, Purdue University

BF 18: 2012 7 A 10 B L4 9:00-10:00; 3 %: FFH—5# 1560 K%
[31]Evaluating the Effect of Training on Wages in the Presence of Noncompliance,
Nonemployment, and Missing Outcome Data

R4 A Prof. Donald B. Rubin, Harvard University
Bf 18: 2012 7 A 10 B T4 2:00-3:00; # %: AEEEFRIAE 110 £
[32]Multilabel Classification in Disease Diagnosis Using Public Gene Expression Data

k4 A Prof. Haiyan Huang, Associate Professor, Department of Statistics, University of

California, Berkeley
Bf JE]: 2012 %7 A 24 B 14 10:00-11:00; 3 b FEH—FHE 1479 K F

[33]Composite Joint Estimating Functions in Spatio-Temporal Models

&4 A Prof. Peter Song, University of Michigan

Bf A]: 2012 48 A 23 H T4 4:00-5:00; 3o & FEA—F 4 1479 K F
[34]Interaction Detection for Index Models in High Dimension

R4 A Prof. Jun Liu, Department of Statistics, Harvard University

Bf 18: 2012 8 A 24 B T4 4:00-5:00; ¥ %: LT EFRIE 2T E
[35]How good is the first order asymptotic normality of MLE

4 A Prof. Kai Ng, Patrick S C Poon Professor in Statistics and Actuarial Science, The
University of Hong Kong

Bf [): 2012 9 A 13 B T4 4:00-5:00; #. &: FEH—F4 1418 HE
[36]ARFIMA--GARCH #£7A! # f) AnA 45 ScAR KAX R 1% 31

WAEA R, FAHREF S RAHAFAREART ]

Bf A]: 2012 410 A 18 B T 3:00-4:00; o &: BAH—FTH 1114 K FE
[371%3t 5 3) Ae /NAACIR - 2 40

BEA 3R, RIER utuii.com FEAAHEAFR Y R HET

Bf 14): 2012 4 10 A 18 B F4F 4:00-5:00; # &: EH—F 1114 KE
[38]4k K #AEALA! 25T 19 AR A
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WEA: BFEHI, ZhRF
B E]: 2012 4 11 A 12 B T4 2:00-3:00; 3 & EA—F# 1114 #F

[39]Statistical Inference Using Maximum Correlation Portfolios

4 A Prof. Robert L. Kimmel, National University of Singapore and EDHEC Business

School
BF 1A]: 2012 4 11 A 13 B £ 10:00-11:30; # %: KL F R4 216 £
[40]Change-point Methodology and Its Applications

4 A Prof. Tze Leung Lai, Department of Statistics, Stanford University

Bf 18: 2012 % 11 A 20 B 8% E 7:30-9:00; o %: AT FRITHE 109 £
[41]Optimal Investment Strategies for Consistent Performance

4 A Prof. Weidong Tian, University of North Carolina at Charlotte

Bf M): 2012 F 11 A 27 B T4 2:00-4:00; ¥ & HEFH K02 2NE

[42]A New Semiparametric Quantile Panel Data Model with Estimating the Growth
Effect of FDI

k4 A Prof. Zongwu Cai, University of North Carolina at Charlotte and Xiamen
University

Bf W): 2012 5 12 A 14 B 4 10:30-12:00; o & AAEFH 4 K02 2XE
[43]Robust Sparse Estimation of Multi-Response Regression

4 A Prof. Xinwei Deng, Department of Statistics, Virginia Tech

B M. 2012 12 Al 14 B T4 3:30-4:30; 3 B FEA 1 542 1418 K E
[44]Dependence notions through arrangement increasing survival and density
functionswithapplications in optimal allocation problems

4 A Prof. Jun Cai, Department of Statistics and Actuarial Science, University of

Waterloo
Bf W): 2012 % 12 A 20 B T4 2:00-3:00; b & 34154k 1418 K F
[45]Spectral Clustering by Higher Criticism Thresholding

k4 A Dr.Wanjie Wang, Carnegie Mellon University
Bf 18: 2012 % 12 A 24 B 4 10:30-11:30; 3 & A1 54 1569 &
[46]A generalized beta copula with applications in modeling multivariate long-tailed data

4 A Prof. Zhengjun Zhang, University of Wisconsin-Madison
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Bf 18: 2012 5 12 A 24 B T4 2:00-3:00; . %: A1 54 1114 ¥

A, TPIRIRAR:

AFEF U EHRAE NI EANAE TR R EN%ITFERFEE, HAKR. ATA
AEE WG FAEFFII AT @ITEHRE, BT AR FFR. AEETEFRF
MR FAFEI, RAFAR. Fe AK. LEL. AKX LI XK. FRMEZ,
BER. RREL, ARIFK, LRIFR, £PIFE. £PRI, REXFFHIUS
ARAR K TR 2 69 )T A B A s 69 B R AR T

2 BRiRAZ:
1) Methodology And Theory for The Bootstrap
FZRHIF: Prof. Peter G. Hall
Professor and ARC Federation Fellow
Department of Mathematics and Statistics, University of Melbourne
RAZRTE]: 20123 A 16 H (AA).3A 188 (AAB) .
3A208 (BA=).3HA228 (Fw)
PREF £ 16 RES
AN R EFREFHR F SRET
2) Monte Carlo Methods in Bayesian Computation
#&R#P: Prof. Ming-Hui Chen, Department of Statistics, University of Connecticut

RAZRTE]: 2012 F7 A 110 (A=)
PRETE: 4 RAT
WRARM S R RF AT EF R 21T HE
3) Variable Selection in Very High Dimensions
& PREIP: Prof. Jiashun Jin, Statistics Department, Carnegie Mellon University
Prof. Yingying Fan, Information and Operations Management Department,
University of Southern California
WRAZR A 20127 A 250 (B=).7A28 (BAw).7A278 (AL&)
PRAFEL: 6 PRAT
WRAZRE: R KF AT B F IR 217 HE
4) Random Matrix Theory
#&R#F: Prof. Tiefeng Jiang, Department of Statistics, University of Minnesota
Prof. Xinghua Zheng, Information Systems, Business Statistics and Operations
Management at Hong Kong University of Science and Technology
wAENE: 8A68 (Fl—).8A7H (B=).8A8H (A=)
WA 5RE
WAL R KRF LT F IR 217 HE
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1)  F8 2012 FEBEHEHN T FIFH 5T AR, 2EFARIRE. B4R, AERE

FEEFARED.
2012 visitor list
December
Visitor Zhengjun Zhang
From  The Universityof Wisconsin
Date Dec. 24 - Dec.26
Host Prof.Jingping Yang
Visitor Jun Cai
From  University of Waterloo
Date Dec. 20- Dec.24
Host Prof.Yanxia Ren
Visitor Zongwu Cai
From  North Carolina at Charlotte
Date Dec.14- Dec.17
Host  Prof.Yundong Tu
November
Visitor Weidong Tian
From North Carolina at Charlotte
Date Nov.27 - Nov.29
Host Prof.Chenxu Li
Visitor Robert L. Kimmel
From  National University of Singapore
Date Nov.13- Nov.15
Host Prof.Chenxu Li
October
Visitor 3k#0
From 43X utuii.com
Date Oct.20
Host Prof.Jinzhu Jia
September
Visitor Kai Ng
From  University of Hong Kong

Visitor
From
Date
Host

Visitor

From
Date
Host

Visitor
From
Date

Host

Visitor

From
Date
Host

Visitor
From
Date
Host

Visitor

From

Date
Host

30

Wanjie Wang

Carnegie Mellon University
Dec. 24

Prof.Songxi Chen

Xinwei Deng
Virginia Tech
Dec.14
Prof.Jinzhu Jia

Yanping Yi
Shanghai University
Dec.04
Prof.Yundong Tu

Tze Leung Lai
Stanford University
Nov.20- Nov.22
Prof.Chenxu Li

JESF R
=HREF
Nov.12- Nov.13
Prof.Jinzhu Jia

[FHK

F AT
Oct.18
Prof.Jinzhu Jia
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Date
Host

August
Visitor
From
Date
Host

July
Visitor
From
Date
Host

Visitor
From
Date

Host

Visitor
From
Date

Host

June
Visitor
From
Date
Host

Visitor
From
Date
Host

Visitor
From

Sept.13 - 15
Prof.Jinzhu Jia

Jun Liu
Harvard University
Aug.23
Prof.Songxi Cheng

Haiyan Huang
University of California, Berkeley
Jul.24
Prof.Minghua Deng

Donald B. Rubin
Harvard University
Jul.10 - 12

Prof.Junni Zhang

Jason Fine
Georgia State University

Jul.5-6
Prof.Hansheng Wang

John W. Graham
Pennsylvania State University
One week

Prof.Hansheng Wang

HaipengShen

North Carolina at Chapel Hill
Jun.28-30

Prof.Dayue Chen

Andrew B. Nobel
North Carolina at Chapel Hill

31

From

Visitor Peter Song
From  University of Michigan
Date  Aug.24-31
Host  Prof.Songxi Chen
Visitor Minghui Chen
From  University of Connecticut
Date  Jul.11-13
Host  Prof.zZhi Geng
Visitor Jun Xie
From North Carolina at Chapel Hill
Date  Jul.6
Host  Prof.Hansheng Wang
Visitor Yichuan Zhao
From Carnegie Mellon University
Date Jul.5
Host Prof.Junshan Shen
Visitor Linda M. Collins
From  Pennsylvania State University
Date One week
Host Prof.Hansheng Wang
Visitor Xiaoming Huo
From  Georgia Technology
Date Jun.28
Host Prof.Hansheng Wang

Visitor Jing Qin

NIAID
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Date
Host

Visitor
From

Date
Host

Visitor
From

Date
Host

Visitor
From

Date
Host

Visitor
From

Date
Host

May
Visitor
From
Date
Host

Visitor
From
Date

Host

April
Visitor
From
Date
Host

Visitor
From

Jun.26-29
Prof.Songxi Chen

Tony Cai
University of Pennsylvania

Jun.20-22
Prof.Dayue Chen

Jingshiang Hwang
Sciences Academia Sinica

Jun.06- 09
Prof.Songxi Chen

Yehua Li
lowa State

Jun.04-08
Prof.Songxi Chen

Cheng Li
University HSPH & DFCI

Jun.01
Prof.Songxi Chen

George C. Tiao

The University of Chicago
2 weeks

Prof.Songxi Chen

FEh

¥ AR F R
May.11
Prof.Jihai Yu

Kaifun Yu
Tsinghua University
Apr.26
Prof.Mingyao Ai

Sz
RAITIE K%

Date
Host

Visitor
From

Date
Host

Visitor
From

Date
Host

Visitor
From

Date
Host

Visitor
From
Date
Host

Jun.20-22
Prof.Songxi Chen

Yan Daniel Zhao
OSU Center for Health

Jun.07
Prof.Mingyao Ai

Wing Hung Wong
Stanford University

Jun.05-08
Prof.Songxi Chen

Jianhua Huang
University Texas A&M

Jun.01
Prof.Mingyao Ai

Jianfeng Yao

University of Hong Kong
May.17

Prof.Hansheng Wang

Visitor £ &4g

From
Date
Host

Visitor
From
Date
Host

Visitor
From

32

Georgia Technology
May.07-10
Prof.Dayue Chen

Zhen Wu

LA KF

Apr.19
Prof.JingpingYang

Robert Kimmel
EDHEC Business School
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Date Apr.17 Date  Apr.11-14

Host Prof.MingyaoAi Host  Prof.Chenxu Li

March

April

Visitor Jian Huang Visitor Ming T. Tan

From  University of lowa From University of Maryland
Date Mar.28-30 Date Mar.16

Host Prof.Songxi Chen Host  Prof.Mingyao Ai
Visitor Peter G. Hall Visitor Feifang Hu

From  University of Melbourne From  University of Virginia
Date Mar.15-23 Date Mar.08

Host Prof.Songxi Chen Host  Prof.Songxi Chen
February

Visitor Xu Han Visitor Shengjie Hong

From  North Carolina State University From University ofWisconsin-Madison
Date Feb.20 Date Feb.16

Host Prof.Songxi Chen Host  Prof.Songxi Chen

Visitor Yundong Tu

From  University of California
Date Feb.13
Host Prof.Songxi Chen

2)
0]

52 1 RS

BIEE I EREMN I RKRFRRGEEMERE AW itF e A (2012.07.10-08.26)
A FigA: L

A AamAr REALE. KR

F AR Bk FUniversity of Washingtonztit %, B AT &Penn State University%tit £ 9

Assistant Professor.

B &R A e

(1)i& i network clustering#F=Bayesiany ik 547 A& B 69 2h G4 AR K M, XA B R RIE
AT T BHRA A X —, A BT X RS Rnetwork ¥ st AR B 6948 ZAE R 49
E|¥ SR AP

(2)i# iZ clusteringF=Bayesian ik 5T A K, [E IR AR 69 I 45 4% jm £ 4%, #h € 153545 4%
RN BARBR A .

() R HAR A FAT A BIE 0HT 77 iR — R R, Mt B T St 7 kAR A A
I 75 09 X JA o AT S EPP 9 £ 40 A 3R 4 : incremental mixture importance
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sampling, stochastic infection rate model, mean-shift infection rate model, hierarchical

model. KA VA B E00G 7 ik 5 B 3| EERAT A RATR.

@ #iF % BRARM 5 K % Pingshou Zhong #% &-4F 7 B (2012.06.27-07.26 )

s A WA AT
=  IRE AdmA: BHE. Pingshou Zhong. MAaiE

*=  Pingshou Zhong: Michigan State University.

® BIFHRAFH Panki Kim FILASVER B AR T AR5 L Levy A6 MRA
(2012.08.01-08.10)

= A WIRA: fEHE

»  RHAmA: AE¥E. Panki Kim

»  Panki Kim: F20044 & £ [ University of Washington#k 1§41, 2004-2006/& % &
University of Illinois at Urbana-Champaign# 1%+ /& ¥ 4, Z J&— # 7£Seoul National
University/Z#&, 2008454+ 4 &) #44%.
B G HFR A 2 Panki Kim &) 244% 2 Levy it 2 M S FF R FFE R,
ARAFRFE, BRLAEFT TR ETHERROART L LA iz HRT
A2, #o Levy itz 545 % it 2. % Huntitfz, BitRE LA EENIEA, WK

B A5 2 6 4 2 Levy ISAR MR, SHA AR 69 S AE T Bt

@  #iE AR KPR A A R AR 4E 43R 42  Hydrodynamic limit and stochastic
interacting systems (2012.09.19-09.28 )
FRA AKRALA, AFRRF RIS AEFRBER A Hydrodynamic limit and
stochastic interacting systems 7 & #9A R Z—. #5 /£ 2007 SF k5 B A F A4
KE R (RN A R BRI F 2R G E), AR 2002 FRFH —RBITF R K.
- RAEAR
1) 9 A 21 B T4k T A4 Hydrodynamic limit for a multi-species system producing a
self-organized aggregation &4 % K3R%.
2) 9420 BTF4, 24 B FX T A Some topics in stochastic partial differential

equations 4 «J~ B} 8942 B1iR A2
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3) TR A R IIAE:
[113 A Z&Afahi5 B AZK T, £4m Young Researchers Workshop in Finance;
[2]15 A R85 2] 3 ek B = K F35 B ZOR;
[B15 A+ @£ 6 A+ a) L0235 E G RXFHATHE;
[4]6 A 15-19 A MRt A A fedy “IEALAITE IR B2,
F+# "Testfor bandedness of high dimensional covariance matrices and bandwidth
estimation" #93R 4%
[51 6 A 20-24 BT AmAEFAF T Y BELHFLEGFF 2 (IACMR) ,
A “When Emotionally Exhausted Employees Speak Out?” #4978 #F4= “Safety Comes
first: A Multilevel Examination of Employee Unsafe Behaviors and Safety Outcomes” &
o L 2T
[6] 6 A 11 B -7 A 8 B & & % )] Orleans University i7 I¥] 2%, 5+ 5-/n 18th International
Conference on Panel data, Bank of France;
[7]2012 7 A 1 £ 4 8, XAZL B RFUEKRFFATE IMS KK B FRait2i)
4% 30 4P R4 “Construction of orthogonal Latin hypercube designs”
[8] BXKAF 20127 A 1% 48, f&8 KREKFZAATH The Second Institute of
Mathematical Statistics Asia Pacific Rim Meeting (IMS-APRM 2012) B =4 L4 50
%P Distinguished Lecture (4 %3 ) : Causal Inference and Learning Along Paths;
[917 A 5-6 B 3L, RIS A G K FHI “2012 2dk 142 5 o2 22 E
REI
[10] 7 A 22 B £ .L3Rpe “2012 H4it 55 BAZ ERFE RS L
EXABEAFZRRE L.
[11] 2012 48 A 1 B-12 A 31 B £ X4 3| £ [ Pennsylvania State Univ. 347 4 1%
SRR
[12] 2012 8 A 7 B3| 11 B, F#HRALAIHB REEHKRFENNE L BELEAL
WEEFHRGEMFFAKRR, HEFERE.
[13] MANETF 8 A 12-22 B Ahndiiedk B 5 K F 4 F R P £ 749 Meeting the

Challenges of High Dimension, 448 4;
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[14] 2012 %8 A 15 £ 18 B, XWZAEZAITKFERSNFH NG iF®RM ERitS
R AT & EAR 20 941 AR

[15] &&/aF 9 A 5 B KAF4F, F+ %A Workshop on Mathematical Finance and
Related Issues;

[16] 2012 4F 11 A 9 B, &R Amfe A A 7069 2012 54 E %1t workshop,
TR IR

[17] E£&F 12 A A feab A 749 International Conference on Policy Analysis

Using Modern Econometric Methods.

+. GitEia:

o R ST 2 A AR A 6 S, SR A 5 2 A B AT K
Ty BRAANEATRE AL TAE b 2 0056314 X AL, 448 SRR S A8 K R
BRI T SIS H RS, R AIIFT —R RS, AHAR 2
BAF LG fFRT — R B, LRE T T SARTAR A FZEEA F 5 ALK

1) « B FEAR L HRA P R BRI AR PR E) 6 (F B B AL AT R4
AAEBAER BN | B 1 BAR B .

B 1R ZATRAL T 3 e % BIRA S BB R AATE 7 @R, ERmE,
AT AL Re 5 HTAE R T A 8h a2 AR Z Mt R AR A 8 T W B3 % 5%
“F AR FREG T ERALERARBFET RS EREGER, FHE—FRIE
it 8 B, BB AR B T o S 4E oo &) it — F 4RI A KATAIRSG- 69 KT BB E
&) B ARG A KB EFAG, M E#w 8 0 FRF4, BIF Lt EEmA £ 6938
WIRITZHIE S . B AT e TANEINA, BhaE 2y AR AR AL m R
A B AR R AT, R TFEARNEHEY CaR BRI SR A B il LA Rt B LT
Az —, BIFL#FSE RO SE LIV X — T B4 8h B L4778 2 145,
HARA VAT L & R R
—AAET F B A FEERIEZ TR, RAALASF B IR FARIE F B 5 R 5L
Bk, BRI B 2S5 MEATT AR, BAFAEA 094+ A TR AR B AL

ZRMFART aRERBRRFE By K RABAH B SMER 9 BOE AT s
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AT R E R T K, RINERMIRE T £ohZ Ragasftd RAEE, 5o, REF
B &) EFREL, RAMATES T FE YT FE.

ZRB R B ARG L AT R AR R Tk, BAEESHART S5k, B
AR 8 48 K K T AT B R AT AT R T AT S, R R T BReg oA
WHEAZ, FELEESFRT A RAE L E4F.

2) . XHBHBAEAINDRE R A, EFI LA GBI ARELMR A “BK}34%
YR 5 65T T MARALIRAT 9IRS BRI R T R

3) . MBAEHIK G KA HRE B RBEAZHAKGES LT 9L A B AR X BIE T
ATeAE. XA CERUATT WF % 09at1), RILKRA X THIBREATIRE B F AR
R R % % £ BMC Genomics £ ( BMC Genomics 01/2013 14(1):31.) .

4) \ ARBAEBIAT P AR S M TSR A A ARR R 09 R G R A AR E R A X R a9t
GHTHAT &), LFLRAE
http://www.mcponline.org/content/early/2013/01/16/mcp.M112.020123.full pdf+html, £
T AL S0 69 3 B A A A B

5) . AYEHIL b A A E R R RAE, 2 AR KA E A A
o 6l REABHATAAT, AL — 0l RE O I i
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-2
A4
BFREERES
ERNY: TRk #3248 K
&N Peter J. Bickel A K FA8 AR
sebE L AT K F
Peter G. Hall ZRAKF
.
BTR Hrimig K
559 P E AR
Z A R e e
HZEERS
AN K ERFHFAFTFR
FES BRI R, TR F RS ERE
AN SE rFmAFRELEER, BERAETRAT TR FE
J46E TR F RS, TR
BH R FERFAFEFR
3K Ak FRAFEFIRALTA FR
WA WHBUEZFFR, WRKFALEEFIR

(HP#B FHELTHAR)
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http://www.stanford.edu/
http://www.stat.berkeley.edu/~bickel/
http://berkeley.edu/
http://www.ms.unimelb.edu.au/Personnel/profile.php?PC_id=308
http://www.unimelb.edu.au/
http://www.amt.ac.cn/member/mazhiming/eindex.html
http://english.cas.cn/
http://www.isye.gatech.edu/~jeffwu/
http://www.gatech.edu/
http://www.stat.berkeley.edu/~binyu/Site/Welcome.html
http://berkeley.edu/
http://www.math.pku.edu.cn:8000/people/view.php?uid=dayue
http://www.math.pku.edu.cn/
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